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T= EMPTY_AXIS Z= EMPTY_AXIS

HaumeHoBaHve nokasarens 2021-09-30
CroumocTb
aKTBOB/06A3aTENLCTB

AKTUBbI

PacyeT pasmepa cOb6CTBEHHbIX CPeACTB NPOPECCMOHAIbHOTO YHaCTHUKA PbIHKA LieHHbIX bymar-[leHexHble cpefcTBa NPOdEeCcCMOHaNbHOMO YHaCTHMKA, HaxoAalmecs B

Kacce 10030.90

PacueT pasmepa cobCTBEHHbIX CPeACTB NPOdECCHOHANbHOTO YHaCTHUKA PbIHKA LIeHHbIX Bymar-fleHexHble CpeAcTBa NPodeccMoHaNbHOro Y4acTHUKA U €10 KAUEHTOB,

HaxoJALMECA Ha ero pacyeTHbIX cHeTax M cneLnaibHbIX 6aHKOBCKMX CHETaX B KPeAUTHbIX OpraHM3aLMAX U MHOCTPaHHbIX 6aHKax 1216461.09

Pacuet pasamepa COBCTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHACTHUKA PbIHKA LEeHHbIX Bymar-fleHekHble CpecTa NPodecCMOHaIbHOMO YHaCTHMKA BO BKNAAAX
(AenosuTax) B KPeAUTHBIX OPraHM3aLMAX M MHOCTPAHHbIX 6aHKax (3a UCKOYeHMEM CyBOPANHUPOBAHHbIX AEMNO3WUTOB), @ TAKKE CYMMbl MPOLEHTOB, MPUYMUTAIOLLUXCA MO
BK/Ia4y (4en03unTy) Ha pacyeTHyto gaty

193849120.16

Pacuet pasamepa CO6CTBEHHBIX CPEACTB MPOPECCMOHANBHONO YHACTHUKA PbIHKA LeHHbIX Bymar-flparoueHHble MeTanibl NPOGECCHOHANBHOTO YHACTHUKA BO BKAAAAX
(AenosuTax) B KPEAWUTHBIX OPraHM3aLMAX U MHOCTPAHHbIX 6aHKax, @ TaKKe CYMMbI MPOLEHTOB, MPUYMTAIOLLMXCA MO BKAAAY (4€M03MUTY) Ha pacyeTHyto AaTty

Pacuet pasmepa cO6CTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHaCTHUKA PbIHKA LeHHbIX Bymar-[lparoueHHble MeTanbl NPOGECCMOHANBHOTO YHACTHWUKA Ha ero cHeTax B
KPeAMTHbIX OpraHu3aumax

Pacuet pasamepa cO6CTBEHHbIX CPEACTB MPOGECCMOHANBHONO YHACTHUKA PbIHKA LeHHbIX ymar-fleHeskHble cpescTBa NPodeccMoHanbHOMO y4acTHUKa, NepeaaHHble no
[,0r0BOPY AOBEPUTE/ILHOTO YNPaBEHUA YNIPaBAAOWEMY 1 (MK) NHOCTPAHHOMY IULLY, UMEIOLLEMY MPABO B COOTBETCTBUM C €70 JIMYHBIM 3aKOHOM OCYLLECTBAATL
[,eATeNbHOCTb MO YNPaBAEHMIO LieHHbIMW Bymaramu

Pacuet pasmepa cO6CTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHACTHUKA PbIHKA LeHHbIX 6ymar-fleHeskHble CpeacTBa NPpodeccMoHaIbHOM yYacTHUKA U ero KUEHTOB,
nepefaHHbIe N0 A0rosopy 0 6POKePCKOM 06CayKMBaHUM GPOKEPY M (MAM) MHOCTPAHHOMY vy

Pacuer pa3smepa coBCTBEHHBIX cpeAacTts I'IpO(bECCVIOHa/'IhHOI’O Y4aCTHUKa pbIHKA LEHHbIX 6ymar—,ﬂeHe»<Hble cpeacTtea npo¢eccmouanbuoro Y4aCTHMUKa U ero KJIMeHTOB,
nepegaHHble B obecneyeHne UCNONHEHWUA 06A3aTEeNbCTB npod)eccuouanbuoro Y4aCTHUKa U (MHM) €ro K/IMeHTOB, BK/1K4Yasa UHAUBUAYAIbHOE U KONIJIEKTUBHOE
KAMPUHroBoe obecneyeHne

Pacuer pa3smepa COBCTBEHHBIX cpeAacTts npo¢eccm0Haanoro Y4aCTHUKaA pbIHKA LEHHbIX GYMBF-,ﬂpaI'OU,eHHbIe MeTannbl I'IpOd)ECCVIOHa/'IbHOI’O Y4aCTHUKa, nepejaHHble B
obecneyeHne UcnosHeHUA 0643aTeNbCTB NPOGECCUOHANBHOIO YHAaCTHUKA, BKIKOYAA MHAUBUAYANbHOE U KONNIEKTUBHOE KAUPUHTOBOe obecneyeHne

Pacuet pasamepa cO6CTBEHHbIX CPEACTB MPOGECCMOHANBHONO YHaCTHUKA PbIHKA LEHHbIX Bymar-LieHHble 6ymaru MpopeccMoHanbHOro yHacTHUKA, NepefaHHble B
obecneyeHne MCNONHEHUA 06A3aTeNbCTB NPOPECCMOHANBLHONO YHACTHUKA, BKAOYAA MHANBUAYANbHOE U KONNEKTUBHOE KAMPUHTOBOE obecneyeHne

Pacuer pa3smepa COBCTBEHHBIX cpeAacTts npo¢eccm0Haanoro Y4aCTHUKaA pbIHKA LEHHbIX 6ymar—,ﬂ,e6l4Topcr<aﬂ 3a40/1XKEHHOCTb NO Bbin/iaTe I'IpOd)eCCMOHaI'IbHOMy

YYACTHUKY BO3HArpa)KAeHuin n BO3MELLEHWUIO PacXoA0B NO A0roBOpam O BO3ME3AHOM OKasaHWM ycayr 682582.67
PacyeT pasmepa cOb6CTBEHHbIX CPeACTB NPOdEeCCHOHaNbHOTO YYaCTHUKA PbIHKA LieHHbIX bymar-flebuTopckan 3340/ KEHHOCTb MO NaaTe, B3MMaeMoii PerncTpaTopom ¢
3aperncTpuMpoBaHHbIX UL, 3a NPOBeeHMe onepaLyii No IMLEBbLIM CHETaM U 3a NpeAocTaBaeHne MHGOPMaLMK U3 peecTpa BAafeNbLeB LeHHbIX bymar (ana
nNpodeccMoHanbHbIX Y4aCTHUKOB, ABAAIOLLIMXCA PErucTpaTopamm) 103375.80
PacyeT pasmepa cOb6CTBEHHbIX CPeACTB NPOdeCCHOHaNbHONO YYaCTHUKA PbIHKA LIeHHbIX 6yMar-MapuHabHble 3aiiMbl, NPeAoCcTaBieHHble KAMeHTam
nNpodeccMoHanbHOro y4acTHUKa, MMEIOLLLETO JIMLEH3UIO Ha OCYLLECTB/IeHWEe BPOKePCKOiA AeATeIbHOCTU, OTHECEHHBIM B COOTBETCTBUM C LOTOBOPOM O GpoKepcKom
06C/yXKMBaHMM K KaTeropumn KAMEeHTOB ¢ 0cobbIM YPOBHEM pUCKa
PacyeT pasmepa cOb6CTBEHHbIX CPeACTB NPOdECCHOHaNbHONO YYaCTHUKA PbIHKA LIeHHbIX 6yMar-MapuHabHble 3aiiMbl, NPeAoCcTaBieHHble KAMeHTam
nNpodeccMoHanbHOro y4acTHUKa, MMEIOLLLETO JIMLEH3UIO Ha OCYLLECTBIeHWe BPOKePCKOiA AeATeIbHOCTU, OTHECEHHBIM B COOTBETCTBUM C LOTOBOPOM O GpoKepcKom
06CNYKMBAHWUM K KAaTEropum KAMEHTOB CO CTAaHAAPTHBIM YPOBHEM PUCKA MU KaTEropum KAMEHTOB C MOBbILEHHbIM YPOBHEM pUcka
PacueT pasmepa cobCTBEHHbIX CPeACTB NPOPECCMOHANBHOO YHACTHUKA PbIHKA LIEHHBIX 6ymar-AKLMN POCCUACKMX SMUTEHTOB, ABNAIOLLMXCA NYBANYHBIMU
AKLMOHEPHbIMM 06LLECTBAMM, M aKLIMN MHOCTPAHHbIX SMUTEHTOB, a TaK¥e Aeno3uTapHble PaciuUCKM Ha HUX
PacyeT pasmepa cOBCTBEHHbIX CPEACTB NPOdECCHOHAIbHOTO YYaCTHUKA PbIHKA LieHHbIX 6ymar-O611raumum poccMickMX U MHOCTPaHHBIX SMUTEHTOB, 3a UCKAIOYEHUEM
Ccy60pAMHUPOBAHHBIX M CTPYKTYPHbIX 06Anraumii
PacyeT pasmepa cOBCTBEHHbIX CPeACTB NPOdECCMOHAIbHOTO YHaCTHUKA PbIHKA LieHHbIX 6yMar-MHBECTULIMOHHbIE Nan NaeBbiX MHBECTULIMOHHbIX GOH/0B, a TaKxe
LieHHble ByMmary MHOCTPaHHbIX SMUTEHTOB, KOTOPbIE B COOTBETCTBUM C UX JINYHBIM 3aKOHOM OTHOCATCA K CXeMaM KONIEKTUBHOTO MHBECTUPOBAHUA WM CXeMam
COBMECTHOrO MHBECTMPOBAHMA Kak C 0bpa3oBaHueMm, Tak 1 6e3 06pa3oBaHKA HOPUANYECKOro LA
PacyeT pasmepa cObCTBEHHbIX CPeACTB NPOdECCMOHAIbHOIO YYaCTHUKA PbIHKA LieHHbIX Bymar-MnoTteyHble cepTUUKaThbl y4acTua
PacyeT pasmepa cobCTBEHHbIX CPeACTB NPOdECCHOHAIbHOTO yYacTHUKA PbIHKA LieHHbIX 6ymar-MHble GUHaHCOBbIE aKTUBbI, TPeAYCMOTPEHHbIE MOANYHKTOM 2.1.15
noanyHkra 2.1 YkasaHua baHka Poccumn
OTNnOXKeHHble HaNoroBble aKTUBbI NPOYECCMOHANBHOTO YHaCTHMKa B CyMMe, He NPeBbILIaloLLeil OTI0XKEHHbIX HAa/0TOBbIX 0643aTeNbCTB NPOGECCMOHANbHONO YYacTHUKa
266865.94

Pacuet pasamepa CO6CTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHACTHUKA PbIHKA LEHHbIX Bymar-HeAsuKMMOE MMYLLLECTBO NPOdECCUOHA/ILHOMO Y4aCTHUKA, UCNONb3YEMOe
[N1A OCYLECTBNEHWUA NPOPECCMOHANbHOM AEATENbHOCTU Ha PbIHKE LeHHbIX Bymar 1 (Mnun) AN ero ynpasaeHUecKUX Hyxa, NPUHATOE NPOGECCHOHANBHBIM YHACTHUKOM K
6YXraATEpPCKOMY YYETY B KQ4YECTBE OCHOBHbIX CPEACTB

216820.21

O6n3atenbcTBa

PuHaHcoBble 0653aTe/IbCTBA, OLLEHMBAEMbIE NO CNPaBEANINBOI CTOMMOCTY Yepes Npubblib UK YObITOK, B TOM Ync/e:

Pacuer pasmepa CcO6CTBEHHbIX cpeacTts npoq)eccvaaanoro Y4aCTHUKaA pbIHKA LEHHbIX 6yMaI’-¢MHaHCOBbIe OGﬂBaTeanTBa, B 06A3aTeNbHOM nopagke
Knaccuduumpyemble Kak OLeHWBaeMble No CNpaBeAMBOIN CTOMMOCTH Yepes Npubblib v yObITOK

$urHaHCcoBble 06A3aTENbCTBA, KNACCUPULMPYEMbIE KaK OLLeHMBAEMble MO CNPaBeaIMBON CTOMMOCTM Yepes Npubblib UK YObITOK NO YCMOTPEHUIO HEKPeAUTHOM
$UHAHCOBOW OpraHu3aumu

Pacyet pasmepa coBCTBEHHBIX cpeacTts I'Iqu)ECCMOHafIbHOI'O Y4aCTHUKaA pbIHKA LEHHbIX 6yMaI’-¢MHaHCOBbIe OGﬂBaTEﬂbCTBa, oueHnBaemble No aMOpTMBMpOBaHHOVI
CTOMMOCTH, B TOM Yucne:

4781277.35

PacyeT pasmepa CO6CTBEHHDBIX CPEACTB MPOGECCHOHANBHOTO YHACTHUKA PbIHKA LieHHbIX Bymar-cpeAcTBa KAWeHToB

Pacyet pasmepa CcOBCTBEHHbIX CcpeacTs npo¢ecc140Haanoro YYaCTHWUKA PbIHKA LEHHbIX 6ymar—er,a,wrb|, 3aliMbl U npo4yuve npusesevYeHHble CpeaCcTBa

Pacuet pasmepa cO6CTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHaCTHUKA PbIHKA LieHHbIX Bymar-BbiMnyLeHHble JONTOBbIE LieHHbIe Bymaru

Pacyet pasmepa CcOBCTBEHHbIX CcpeacTs npo¢ecc140Haanoro YYaCTHWUKA PbIHKA LEeHHbIX 6ymar—er,a,mopCKaa 3a40/1XEHHOCTb

4781277.35

Pacuet pasmepa COGCTBEHHbIX CPEACTB MPOPECCMOHANBHONO YHaCTHUKA PbIHKA LieHHbIX Bymar-O653aTe/1bcTBa BblGbIBAIOLMX FPYNM, KNACCUDULMPOBAHHDIX KaK
npeAHasHayYeHHble A5 NPOAAKM

Pacuet pasamepa co6CTBEHHbIX CPEACTB MPOGECCMOHANBHONO YHACTHUKA PbIHKA LieHHbIX 6ymar-O6s3aTe/ibcTBa No BO3HArpaKAeHUAM paboTHUKaM Mo OKOHYaHWUK
TPYA0BOM [eATENbHOCTH, HE OrPaHNYEHHbBIM GUKCUPYEMbIMU NIATEXAMMU

Pacuet pasmepa co6CTBEHHBIX CPEACTB NPOPECCMOHANBHONO YHACTHUKA PbiHKA LieHHbIX ymar-06A3aTe/1bCTBO MO TEKyLEMY Hanory Ha npubbiib

794972.00

Pacyet pasmepa CcOBCTBEHHbIX CcpeacTs npo¢ecc140Haanoro YYaCTHWUKA PbIHKA LEeHHbIX 6ymar—OTno>o<eng|e Hanorosble 0673aTeNbCTBA

Pacuet pasmepa co6CTBEHHbIX CPEACTB MPOPECCMOHANbHONO YHaCTHUKA PbiHKA LieHHbIX Bymar-PesepBbl - oLeHoYHble 06A3aTe/beTBa

Pacuet pasamepa co6CTBEHHbIX CPEACTB NPOPECCMOHANBHONO YHACTHUKA PbiHKA LeHHbIX 6ymar-Mpoyne obasatenbcrsa

2974922.72

Pacuet pasmepa co6CTBEHHbIX CPEACTB MPOPECCMOHANbHONO YHaCTHUKA PbiHKA LieHHbIX 6ymar-CymmapHas CTOMMOCTb aKTUBOB

196345256.77

Pacyet pasmepa CcOBCTBEHHbIX CcpeacTs npo¢ecc140Haanoro YYaCTHWUKA PbIHKA LEeHHbIX 6ymar—CymmapHaa CTOMMOCTb NAaCCUBOB

8551172.07

Pacuet pasmepa co6CTBEHHbIX CPEACTB MPOPECCMOHANbHONO YHaCTHUKA PbiHKA LieHHbIX Bymar-Pasmep cOBCTBEHHbIX CPeACTB

187794084.70




